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Options Overview- Nifty 50
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Highlights

# Highest Put option open interest is at 25000 strikes with 4674975 contracts.
# Highest Call option open interest is at 26000 Strikes with 6200400 contracts.
# Highest volume recorded in Put option by 25500 contracts at 82344 strikes.
# Highest volume recorded in call option by 26000 contracts at 85520 strikes.
# Fresh Put option open interest is at 25300 strikes with 1082775 contracts.
# Fresh Call option open interest is at 26000 Strikes with 85520 contracts.
# Put-Call ratio according to Volume is 0.87.
# Put-Call ratio according to OI is 1.11.
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Strike Price Volume

26000 155.55 85,520

26500 45.70 61,860

27000 15.90 49,250

25800 235.55 47,206

26200 96.65 45,978

Strike Price Volume

25500 188.95 82,344

25000 70.65 53,042

25700 270.50 49,977

25800 320.45 43,464

26000 438.70 41,417

Strike Price Open Interest

26000 155.55 6,200,400

27000 15.90 3,821,250

26500 45.70 3,479,325

26200 96.65 2,576,175

26300 74.40 2,190,225

Strike Price Open Interest

25000 70.65 4,674,975

26000 438.70 4,610,850

25500 188.95 3,729,300

25800 320.45 2,474,175

25300 125.05 2,395,725
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Options Overview- Bank Nifty

Highlights

# Highest Put option open interest is at 58000 strikes with 1716260 contracts.
# Highest Call option open interest is at 58000 Strikes with 1282295 contracts.
# Highest volume recorded in Put option by 58000 contracts at 159202 strikes.
# Highest volume recorded in call option by 58000 contracts at 111425 strikes.
# Fresh Put option open interest is at 50000 strikes with 52535 contracts.
# Fresh Call option open interest is at 58000 Strikes with 111425 contracts.
# Put-Call ratio according to Volume is 0.96.
# Put-Call ratio according to OI is 0.83.
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Call Highest Volume Put Highest Volume

Call Highest Open Interest Put Highest Open Interest

Strike Price Volume

58000 731.75 111,425

58500 494.75 61,830

59000 318.90 56,408

57900 792.65 51,815

60000 124.10 49,907

Strike Price Volume

58000 599.50 159,202

57900 558.15 83,701

57800 517.90 62,367

57000 270.80 51,707

58100 647.75 51,353

Strike Price Open Interest

58000 731.75 1,282,295

60000 124.10 1,105,125

58500 494.75 979,545

57000 1,392.65 978,320

59000 318.90 916,545

Strike Price Open Interest

58000 599.50 1,716,260

57000 270.80 1,260,140

56000 118.05 723,170

55000 57.40 640,780

57500 407.35 507,115
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A Double-Edged Options Strategy is an options trading strategy where a one buys both a 
call option and a put option with the same strike price and expiration date. This strategy 
allows profit from a significant price movement in either direction of an underlying asset. 
The risk in this strategy is limited to the premium paid for the options, making it an 
attractive strategy for investors who expect a significant price movement but are unsure 
of the direction.

Double-Edged Options Strategy

Strategy Based on view

Profit potential in either direction: This strategy allows traders to profit from a significant 
price movement in either direction of the underlying asset. This means that traders can 
potentially make money whether the price goes up or down.

Advantage

Limited risk: The risk in this strategy is limited to the premium paid for the options, which 
can be a fraction of the cost of owning the underlying asset. This means that traders can 
limit their potential losses while still being able to profit from a significant price movement

Versatility: The Long Straddle Trading strategy can be used in a variety of market 
conditions, making it a versatile strategy for traders. It can be employed in both bullish 
and bearish markets and can be used on a variety of underlying assets, including stocks, 
commodities, and currencies. 

The risk is limited to the premium paid for the options, which can be a fraction of the cost 
of owning the underlying asset

BUY NIFTY 25-NOV 25700 CE AT 285.65, 25700 PE AT 270.5, SELL 25800 
CE AT 235.55 AND 25600 PE AT 225.9.

BUY BANKNIFTY 25-NOV 58100 CE AT 681.5, 58100 PE AT 647.75, SELL 
58300 CE AT 587.75 AND 57900 PE AT 558.15.
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NIFTY

BANK NIFTY
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